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Abstract. Recently we investigated in [SIAM J. Optim., 19 (2008), pp. 572-591] hierarchies
of semidefinite approximations for the chromatic number x(G) of a graph G. In particular, we
introduced two hierarchies of lower bounds: the “i)”-hierarchy converging to the fractional chromatic
number and the “U”-hierarchy converging to the chromatic number of a graph. In both hierarchies
the first order bounds are related to the Lovéasz theta number, while the second order bounds would
already be too costly to compute for large graphs. As an alternative, relaxations of the second order
bounds are proposed in [SIAM J. Optim., 19 (2008), pp. 572-591]. We present here our experimental
results with these relaxed bounds for Hamming graphs, Kneser graphs, and DIMACS benchmark
graphs. Symmetry reduction plays a crucial role as it permits us to compute the bounds by using more
compact semidefinite programs. In particular, for Hamming and Kneser graphs, we use the explicit
block-diagonalization of the Terwilliger algebra given by Schrijver [IEEE Trans. Inform. Theory, 51
(2005), pp. 2859-2866]. Our numerical results indicate that the new bounds can be much stronger
than the Lovéasz theta number. For some of the DIMACS instances we improve the best known lower
bounds significantly.
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1. Introduction. The chromatic number x(G) of a graph G is the smallest
number of colors needed to color the vertices of G so that no two adjacent vertices
share the same color. Determining x(G) is an NP-hard problem [14], and it is hard
to approximate x(G) within |V (G)|*/14~¢ for any € > 0 [1]. Finding a proper vertex
coloring with a small number of colors is essential in many real-world applications. A
lot of work has been done in order to develop efficient heuristics for this problem (see,
e.g., [5]). Nevertheless, these methods can provide us only with upper bounds on the
chromatic number. Lower bounds were mainly obtained by using linear programming
[26, 27], critical subgraphs [8], and semidefinite programming (SDP) [9, 10, 11, 18,
28, 32]. The semidefinite approaches are based on computing (variations of) the well-
known lower bound 9(G) := ¥ (@), the theta number of the complementary graph,
introduced by Lovasz [24]. The theta number satisfies the “sandwich inequality”:

w(G) < I(G) < x(G),

and it can be computed to any arbitrary precision in polynomial time since it can
be formulated via a semidefinite program of size |V(G)|. Here w(G) is the clique
number of G, defined as the maximum size of a clique (i.e., a set of pairwise adjacent

nodes) in G, the stability number a(G) := w(G) of G being the maximum size of
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a stable set (i.e., a set of pairwise nonadjacent nodes) in G. The theta number has
been strengthened towards the chromatic number by using nonnegativity [32], triangle
inequalities [28], or some lift-and-project methods [11]. Computational results were
reported in [9, 10, 11]. A common feature shared by all of these bounds is that they
remain below the fractional chromatic number x*(G). Thus they are of little use when
X*(G) is close to the clique number w(G). In [17] the authors investigated another
type of lift-and-project approach leading to a hierarchy of bounds converging to the
chromatic number x(G). We explore in the present follow-up paper the behavior of
these bounds through experimental results on several classes of graphs.

The approach in [17] is based on the following reduction of Chvdtal [6] of the
chromatic number to the stability number:

(1.1) X(G) <t = a(K,DG) = [V(G)],

where K;0OG denotes the Cartesian product of K;, the complete graph on t nodes,
and the graph G. For a given graph parameter 3(-) satisfying a(-) < 6(-) < x(-),
define the new graph parameter Ug(-) by

(1.2) Us(G) = Itréiélt s.t. B(K:OG) = |[V(G)].
As shown in [17], the operator ¥ is monotone nonincreasing and satisfies
(13)  w(G) = Ug(G) < Us(G) < Uo(G) = x(G) and Ty(G) = [E(G)]

In other words the operator ¥ transforms upper bounds for the stability number
into lower bounds for the chromatic number. An interesting bound for «(-) from the
computational point of view is the graph parameter ¢(-) introduced by Laurent [21] as
a relaxation of the second order bound in Lasserre’s hierarchy for a(-) (see [19, 21]).
Two hierarchies for the chromatic number, related to Lasserre’s hierarchy for «f(+),
are studied in [17], as well as two bounds ¢(-) and U,(-) related to the parameter £(-).
See section 2.2 for the precise definition of the parameters £, 1, and ¥,.

In the present paper we investigate how to compute the bounds ¢ (-) and ¥,(-) for
Hamming graphs and for Kneser graphs. Coloring Hamming graphs is of interest, e.g.,
to the Borsuk problem (see [33]), and the chromatic number of Kneser graphs was com-
puted in the celebrated paper [23] of Lovédsz by using topological methods; see, e.g.,
[25] for a study of topological lower bounds for the chromatic number. The Hamming
graph G = H(n, D) has node set V(G) = {0,1}", with an edge wv if the Hamming
distance between u and v lies in the given set D C {1,...,n}. For n > 2r, the Kneser
graph K(n,r) is the subgraph of H(n,{2r}) induced by the set of words v € {0,1}"
with weight Z?zl u; = r. The Hamming graph has a large automorphism group which
enables us to block-diagonalize and reformulate the programs for ¢(G) and ¥,(G) in
such a way that they involve O(n) matrices of size O(n) (instead of 2" = |[V(G)|). As
a crucial ingredient we use the block-diagonalization for the Terwilliger algebra given
by Schrijver [31]. We also use this technique, which was extended to constant-weight
codes in [31], for computing the bound W,(-) for Kneser graphs. For Kneser graphs,
the bound ¥ (+) coincides with the fractional chromatic number (see section 4), but, as
will be seen in Table 2, U,(K (n,r)) can go beyond the fractional chromatic number.
We report experimental results for Hamming and Kneser graphs in Tables 1 and 2. For
some instances, the parameter ¢)(G) improves substantially the theta number 9(G),
and adding nonnegativity may also help; moreover, while ¥;(G) hardly improves upon
¥(G) for Hamming graphs, it does give an improvement for Kneser graphs.
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Finally we introduce a further variation ¢k (G) of our bounds (where K is a
clique in ), which can be especially useful for graphs without apparent symmetries.
By using a simple block-diagonalization argument, 1k (G) can be formulated via a
semidefinite program involving |K| matrices of size |V(G)| and one matrix of size
|[V(G)| 4+ 1. The bound ¥k (G) is bounded above by the fractional chromatic number
X*(G). We report experimental results on some DIMACS benchmark instances. To
the best of our knowledge, our lower bound improves the best known lower bound in
the literature for several instances of DSJC and DSJR graphs, sometimes substantially.
Moreover, for the two instances G = DSJC125.9 and DSJR500.1¢c, we can determine
the exact value of the chromatic number x(G), since our lower bound matches the
known upper bound for x(G). This indicates that the bound 1k can be quite strong
for random graphs, despite the fact that it remains below the fractional chromatic
number. Moreover, we observed experimentally that adding nonnegativity constraints
to the formulation of ¥ does not help for the DSJC instances, which is similar to
the observation made in [9] that strengthening the theta number with nonnegativity
does not help for random graphs.

More details about the results of this paper can also be found in [16].

Contents of the paper. In section 2 we recall the definitions of the graph
parameters £(-), ¥(-), and W,(-) and their main properties; we show how symmetry
in the semidefinite programming formulations and in the graph can be exploited to
(sometimes dramatically) reduce the sizes of the semidefinite programs defining these
bounds. Section 3 is devoted to the computation of the bounds for Hamming graphs;
we describe how to block-diagonalize the matrices in the semidefinite programs and
report computational experiments. In section 4 we focus on the graph parameter ¥y(-)
for Kneser graphs; we present the block-diagonalization of the matrices and conclude
the section with computational results. We describe in section 5 the new lower bound
Y (+), which we test on some DIMACS benchmark graphs.

Notation. Given a graph G = (V, E), G denotes its complementary graph whose
edges are the pairs uwv ¢ E(G) (u,v € V(G), u # v). Given a graph parameter ((-),
B(-) is the graph parameter defined by 3(G) := B(G) for any graph G. For two
graphs G and G’, their Cartesian product GOG' has node set V(G) x V(G'), with
two nodes uv’, vv’ € V(G) x V(G') being adjacent in GOG" if and only if (v = v and
u'v' € E(G")) or (ww € E(G) and v/ = v'). For an integer ¢ > 1, K; is the complete
graph on t nodes. We also set Gy = K;OG as a shorthand notation for the Cartesian
product of G and Kj.

Throughout, the letters I, J, and e denote, respectively, the identity matrix, the
all-ones matrix, and the all-ones vector (of suitable size); N is the set of nonnegative
integers. For matrices A and A’ indexed, respectively, by I x.J and I’ x J’, their tensor
product A® A’ is the matrix indexed by (I x I') x (J x J'), with (A® A")(;.41),j.5) =
A; jBir jo. Moreover, the notation A > 0 means that A is a symmetric positive
semidefinite matrix.

Given a finite set V', P(V) denotes the collection of all subsets of V. Given an
integer r, set P.(V) :={I € P(V) | |I| < r}; in particular, P, (V) = {0, {i} (i € V)}.
Sometimes (e.g., when dealing with Hamming graphs) we deal with the collection
P1(V), where V.= P(N), and N = {1,...,n}; then P;(V) contains () (the empty
subset of V) and {#} (the singleton subset of V consisting of the empty subset of
N). To avoid confusion we use the symbol 0 to denote the empty subset of V', so
that P (V) = {0, {i} (i € V))}. We sometimes identify P (V) \ {0} with V; i.e., we
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write {i} as ¢ and {4, j} as ij, and, given a vector € RP(V) we also set z; := 3,
Tij = T 5y, Tijk = Ty (for i,5,k € V), ete.

Let V be a finite set, and let G be a subgroup of Sym(V'), the group of permu-
tations of V, also denoted as Sym(n) if |V| = n. Then G acts on P(V) by letting
o(I):={o(i) |i €I} for I CV, o€ G. Moreover, G acts on vectors and matrices
indexed by PT(V), by lettlng O'(.’II) = (xg([))jep,y,(v), O'(M) = (MO'(I),O'(J))I,JG'P,.(V)
for x € RP-V) M e RP-(V)xP-(V) "and ¢ € G. One says that M is invariant under
the action of G if o(M) = M for all 0 € G; then the matrix |T1p Y oeg 0(M), the “sym-
metrization” of M obtained by applying the Reynolds operator, is invariant under the
action of G. The analogue statement holds for vectors. A semidefinite program is said
to be invariant under the action of G if, for any feasible matrix X and any o € G, the
matrix o(X) is again feasible with the same objective value; then the optimum value
of the program remains unchanged if we restrict to invariant feasible solutions, and,
in particular, there is an invariant optimal solution.

The automorphism group Aut(G) of a graph G = (V, E) consists of all o €
Sym(V') preserving the set of edges. G is said to be vertex-transitive when, given
any two nodes i,j € V, there exists o € Aut(G), for which o(i) = j. For instance,
for the graph G; = KOG, Sym(t) x Aut(G) C Aut(G;), where (7,0) € Sym(t) x
Aut(Q) acts on V(Gy) (and thus on P.(V(Gy)) for r € N) by (7,0)(p, i) = (7(p), o(4))
for (p,i) € V(K;) x V(G). We will deal in this paper with semidefinite programs
involving matrices indexed by P.(V(G:)), which are invariant under this action of

Sym(t) x Aut(G).
2. Graph parameters.

2.1. Classic bounds. We recall here some classic bounds for the chromatic
number x(G) of a graph G = (V, E). Throughout section 2, V = V(G) is the node
set of graph G and n := |V(G)|. (For details see, e.g., [17, 22, 30].)

e The fractional chromatic number of G:

(2.1) X" (G) :=max 'z sit. sz <1 (S stable), ze€RY.
ies
It is well known (and easy to verify) that w(G) < x*(G) < x(G), and
(2.2) a(G)x*(G) > |[V(G)| with equality when G is vertex-transitive.
o Lovdsz’s theta number (introduced in [24]):

9(G) =9(G) ;= max elYe

s.t. ZY—” = ].,

(23 = B
Y =0,

where Y is a symmetric matrix indexed by V. For a later purpose we recall the
following equivalent formulation (cf., e.g., [15, Theorem 9.3.12]):

E(G) = min XOO
s.t. X;i = Xoi (Z S V),
Xij =0 (Z] € E(G))v
0

A i

(2.4)
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where the matrix variable X is indexed by the set Pi(V) = V U {0}. Lovész [24]
proved the following analogue of (2.2) for the pair (¢, 9):

(2.5) I(G)I(G) > |V(G)| with equality when G is vertex-transitive.

o Szegedy’s number was first defined in [32]. We present the following equivalent
formulation from [17]:

F(G) = 19+(§) = min XO()
s.t. X;i = Xoi (Z S V),

(2.6) X;; =0 (ij € BE(G)),
0, X

The above parameters satisfy

w(G) <I(G) <IF(G) < x*(G) < x(G).

2.2. The bounds £, ¥, and W,. We review here the graph parameters £(-)
proposed in [21] and ¢(-) and W,(-) proposed in [17]; for details see also [16]. For a
subset S C V and an integer 7 > 1, define the vectors x° € {0,1}", with ith entry 1
if and only if i € S (for i € V), and x*" € {0,1}7+(Y) | with Ith entry 1 if and only if
I C S (for I € P.(V)). Given a vector = (z1)7ep,, (v), consider the matrix:

M, () := (x107) 1,06, (V)

known as the (combinatorial) moment matriz of x of order r. Consider the programs:

(2.7) las™ (@) = maxZwi st. Mp(xz) =0, zo =1, z;; =0 (ij € E),
eV
(2.8) (@) :=min t st. M,(x) =0, xo=t, 2, =1( € V), z;; =0 (ij € E),

where the variable z is indexed by P2,(V). Note that the variable ¢ can be avoided
in (2.8) by replacing ¢ by xo in the objective function. We choose this formulation
to emphasize the analogy with the formulations (2.13), (2.17), and (5.1) below. The
above two programs were studied, respectively, in [19, 20] and in [17]. In particular,
the following holds:

(29) (@) =1as™) < ... <las" (@) <1as™ (@) < -+ <lasM (@) = 9(@),
(210) 9(G) =M(G) < -+ <Pp(@) <T(@) < -+ <PEN(@) = x*(G),
(2.11) P (@)as™(G) > |V(G)| with equality if G is vertex-transitive.

Thus the parameters las™ (G) (for r = 1, ..., a(G)) create a hierarchy of upper bounds
for the stability number, while the parameters ¢(")(G) create a hierarchy of lower
bounds for the fractional coloring number. Theoretically, the parameters las(r)(G)
and w(’“)(G) can be computed to any precision in polynomial time for fixed r, since
the semidefinite programs (2.7) and (2.8) involve matrices of size O(n"). On the other
hand, in practice, we are not able to compute 1as(2)(G) or ) (Q) for “interesting”
graphs, that is, for graphs of reasonably large size. For this reason some variations of
the parameters las® (@) and ¢2) (G) were proposed in [17, 21]. The idea is to consider,
instead of the full moment matrix of order 2, a number of principal submatrices of
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it. Given h € V, let My(h;x) denote the principal submatrix of Ms(x) indexed by
the subset P1(V) U {{h,i} | i € V'} of Po(V). Thus in order to define the matrices
Ms(h;z) for all h € V, one needs only the components of x indexed by P3(V).
Following [17, 21], define the upper bound for the stability number a(G):

(2.12)
¢(G) := max E x; st. Ma(hsz) =0 (heV), zo=1, z;; =0 (ij € E(GQ)),
eV

and the lower bound for the fractional coloring number x*(G):

P(G) :=min ¢t s.t. Ma(h;z) =0 (heV), z;; =0 (ij € E(G)),
To=1t, ;=1 (iEV),

(2.13)
where the variable z is indexed by P3(V'). For the parameter £(G) we have (see [21])
(2.14) a(G) <1as?(G) < U(G) < 1as'(G) = ¥(G) < X(C),

while ¢(G) satisfies (see [17])

(2.15) IH(G) < 9(G) <9(G).

They also satisfy an inequality similar to (2.11), namely,

(2.16) Y(G)(G) > |V(G)| with equality if G is vertex-transitive.

As o) < (1) <x(-) (by (2.14)), we can apply the operator ¥ from (1.2) to £(-) and
obtain the lower bound ¥,(G) for x(G), defined as

(2.17) U(G) = min t st. L(Gy) =n.

The parameter ¢(G;) is defined via the program

0(G¢) = max Z Yu st Ma(ujy) = 0 (u e V(Gy)),
(2.18) weV(Gy)
Yo =1, Yur =0 (uv € E(Gy)),

where the variable y is indexed by P3(V(Gy)). (Recall that G; = K;OG.) Finally, the
two parameters 1(G) and ¥,(G) were compared in [17], where the following relation
is shown:

(2.19) I(G) < P(G) < Te(G) < x(G).

Let us finally note that one can easily strengthen the bounds ¢(G), ¥(G), and
U(G), e.g., by requiring nonnegativity! of the variables. Let £>¢(G) (resp., ¥>0(G))
denote the variation of £(G) (resp., ¥(G)) obtained by adding the condition x > 0 to

INote, however, that the condition xi; > 0 Vi,j € V already automatically holds in (2.12) and
(2.13), since it is implied by Ma(h;z) »= 0 Vh € V (as zp; occurs as a diagonal entry of Ma(h;x)).
Analogously, yuv > 0 Vu,v € V(G}) automatically holds in (2.18).
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(2.12) (resp., (2.13)); we have again ¥>0(G)l>o(G) = |V(G)| when G is vertex-
transitive. Define accordingly Wy (G), which amounts to requiring y > 0 in (2.18).

2.3. Exploiting symmetry to compute the bounds ¢, ¢, and ¥,. We
group here some observations about the complexity of computing the graph param-
eters £(-), 9(-), and U,(-). We show how one can exploit symmetry, present in the
structure of the matrices involved in the programs defining the parameters or in the
graph instance, in order to reduce the size of the programs. This symmetry reduction
is a crucial step as it allows reformulating the parameters via more compact programs.
In this way we will be able to compute the graph parameters for certain large graphs
(with as many as 22° nodes for certain Hamming graphs), a task that would obviously
be out of reach without applying this symmetry reduction.

We begin with observing that the matrix Ms(h; x), used in definitions (2.12) and
(2.13), has a special block structure, whose symmetry can be exploited to “block-
diagonalize” it. Recall that My(h;x) is indexed by the set Py(V)U {{h,i} |ie V} =
{0} U{{i} | i € V}U{{h,i} | i € V}. Here we keep the two occurrences of the
singleton {h} in the index set, occurring first as {i} for ¢ = h and second as {i, h} for
i = h. Thus, the index set of My (h;x) is partitioned into {0} and two copies of V.

LEMMA 2.1. With respect to this partition of its index set, the matrix Ma(h; x)
has the block form:

' dr
(2.20) My (h;x) =

a0 e
ol

C
D
where a = xo, ¢; = x5, dy =xp; (1€ V), Cij = x5, and Dyj = xp,5 (1,7 € V). Then

a—cy, & —dT

(2.21) My(h;z) = 0 (c—d C_D

)tO and D > 0.

Proof. The form (2.20) follows directly from the definition of Ms(h;x). To show
(2.21), observe that the row of My(h;x) indexed by {h} has the form (cp,d”,d").
Indeed, for i,5 € V, Cij = x(4 5y, Dij = T(n4jy, ¢ = zj, and d;j = xyp, 5y, implying
that Cp; = Dy; = dj. As in [21], we perform some row/column manipulation on
My (h; x) to show (2.21). Say the second row/column of My (h;x) is indexed by {h},
i.e., h comes first when listing the elements of V. Then

a—cp I =dU 0 1 0 0
UL My(h;2)Uy = | c—d C D], settingU;:=(—-1 1 0],
0 D D 0 0 I
where I is the identity matrix of order 2n — 1 (n = |V]). Next,
a—c, F—=d¥ 0 1 0 O
UJ (U My(h;2)U)Uy = [ c=d C—-D 0|, settingUs:= |0 I 0],
0 0 D 0 -I I

where I has order n. ]

Hence, in (2.12) and (2.13), we may replace each constraint Ma(h;x) = 0 (which
involves a matrix of size 2n + 1) by two constraints involving matrices of sizes n + 1
and n.
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We now consider symmetries present in the graph instance G. Observe that the
program (2.12) (or (2.13)) is invariant under the action of Aut(G). Hence one may
assume that the variable z is invariant under the action of Aut(G). Therefore, when
G is vertex-transitive, it suffices to require the condition Ms(h;x) = 0 for one choice
of h € V (instead of for all h € V'), and thus ¢(G) and ¥(G) can be computed via a
semidefinite program involving two linear matrix inequality (LMIs) matrices of sizes
n+ 1, n and with O(n?) variables.

We now turn to the graph parameter ¥,(G). In order to determine ¥,(G), we
need to compute the parameter ¢(G;) = £(K;O0G) from (2.18) (for several queries of
t € N). As was just observed above, the program defining ¢(G}) is invariant under the
action of Aut(G;) thus in particular under the action of Sym(t) x Aut(G) or simply
of Sym(¢). In particular, in program (2.18), one may assume that y is invariant under
the action of Sym(t). Moreover, it suffices to require the condition Mz (u;y) = 0 for
all u € V; instead of for all u € V(Gy); here Vi = {1i | i € V'} denotes the “first layer”
of the node set V(Gy) = {pi |p=1,...,t, i € V} of G;. Furthermore, when G is
vertex-transitive, it suffices to require Ma(u;y) > 0 for one choice of u € V; instead
of for all u € V.

We now show, by using the invariance of y under the action of Sym(t), that
the matrix Ms(u;y) has a special block structure, whose symmetry can be used to
block-diagonalize it. To begin with, with respect to the partition {0} U {{v} | v €
V(Gy)}U{{u,v} | v € V(Gt)} of its index set, the matrix Ma(u;y) has the block form
shown in (2.20) with a, ¢, d, C, and D being now defined in terms of y (instead of x).
In view of (2.21), we have

T T
. Yo —Yu C —d
(2.22) My(u;y) = 0 <= < c—d C-D

>>0 and D > 0.

Next we observe that the invariance of y under Sym(¢) implies a special block structure
for the matrices C and D.

LEMMA 2.2. Consider the partition V(Gy) = V1 U---UV; of the node set of graph
Gy, where V, == {pi | i € V} for p = 1,...,t. With respect to this partition, the
matrices C' and D have the block form:

B! B? B? ... B?
Al A% ... A2
) L ) (BQ)T BS B4 .. B4
A= AT A (BQ)T B B3 ... pt
(2.23) C= ) ) ] ] , D= ,
A2 ... oA : ’ : o
(32)T B ... ... B3

where? Al ... B* € R"™". Moreover, by setting a; := diag(Al), by := diag(B*), and
bz := diag(B?), we have ¢ = [aT,...,aT]T and d = [bT b3 0T, ... 1T,

Proof. Consider i,5 € V and p,q,p',¢" € {1,...,t}, with p = ¢ if and only
if p’ = ¢. Then Cpigj = Yipigj} = Yipiaqjy = Cpiqy; indeed, as there exists
o € Sym(t) mapping {p,q} to {p',q'}, the equality Yy, q;} = Ygpiq ;) follows from
the fact that y is invariant under the action of Sym(¢). This shows that C has the
form indicated in (2.23); the argument is analogous for matrix D. O

2Here A’ or B® should not be interpreted as powers of A or B, as i is not an exponent but just
an upper index.
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To fix ideas, set v = 1h € V; (where h € V is a given node of G). Then the
entries of A',..., B* are given by

(2.24) A’lj = Y115} Agj = Y{1i,25} Bilj = Y{1i,1h,15} >

2 _ 3 _ 4 _
Bij = Y{14,1h,25}> Bij = Y{2i,1h,25}> Bij = Y{2i,1n,35}

for i,j € V. (Recall that yf1;15) = Y{pipj} Y{1i.2)} = Yipias}> and Yq1i2530) =
Y{pi,qj,rh} for any distinct p,q,7 € {1,...,t} since y is invariant under the action of
Sym(t).) Moreover, the edge constraints y., = 0 (for uv € E(G)) in (2.18) can be
reformulated as

AL =0 if ij € B(G),

Bj; =0 if {i,j,h} contains an edge of G,
B} =0 if hic E(G) or j € {i,h},

B} =0 if ij € E(G) orif h € {i,j},

BL =0 if he{ij},

diag(A?) = diag(B?) = diag(B*) =0

(2.25)

for distinct 7,5 € V.

The next lemma indicates how one can further block-diagonalize the two matrices
appearing at the right-hand side of the equivalence in (2.22).

LEMMA 2.3. We have

Bl (t—1)32 s \
Moreover,
_ T _ JT
(yz—gu CC—(;)>>O<:} A'— B3~ A2+ B*~0 and
Yo — Yu a{ — b? (t o 1)(&? . bg)

Al — B! (t—1)(A% — B?) = 0.
(t—1)(A' = B3) + (t — 1)(t — 2)(A? — BY)

(We wrote only the upper triangular part in the above (symmetric) matriz.)
Proof. Consider the orthogonal matrices

I 0 1 0
TR I )

where I is the identity matrix of order n and U;_; is defined as follows. U;_; is a
(t — 1) x (t — 1) block matrix where, for p,qg = 1,...,t — 1, its (p, ¢)th block UP?, is
the n x n matrix defined as

tl,ll ifp=1lorgqg=1,
(2.26) Uty = (ﬁ - 1) I ifp=q=2,
ﬁl otherwise.
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Notice that U;_; is symmetric and orthogonal, i.e., U;_1(U;_1)T = I. A simple
calculation shows that

B! V't —1B? 0 0

Vt—1(B)T B+ (t-2)B* 0 0

MDM — 0 0 B3 - B* 0
0 0 0 ... B3>-B*

The first assertion of the lemma now follows after multiplying the second row/column
block by v/t — 1. Next we have

(T o)y =R e o)

As the matrix C' — D has the same type of block shape as D, we deduce from the
above that M(C — D)M is block-diagonal. More precisely, the first diagonal block
has the form

Al — B! Vt—1(4% — B?)
<\/t —1(A%2 - BHT (A'- B3+ (t—2)(4% - B4)>
and the remaining ¢t — 2 diagonal blocks are all equal to A' — B3 — A2 + B*. One
can moreover verify that (c —d)"M = (af —b{, vt —1(al —b3),0...0). From this
follows the second assertion of the lemma. ]
In summary, we have obtained the following more compact semidefinite program
for the parameter ¢(G;):

(2.27)
((Gy) = max tela; st. a; = diag(A'), by = diag(B'), b3 = diag(B*) € R",

Al A% B B? B3, B* € R™*" satisfy (2.25) and

1—(a1)n af —bf (t—1)(af —bi)
Al - B! (t —1)(A2 — B?) =0,
(t — 1)(A — B3) + (t — 1)(t — 2)(A% — BY)

B! (t —1)B2
( (tl)BS+(t1)(t2)B4) =0,

Al — A2 - B34+ B* >0,
B3—B*>0.

This formulation applies when G is vertex-transitive; here h is any fixed node of
G. Hence ¥y(G) can be obtained by computing ¢(G;) for O(logn) queries of the
parameter ¢ (see [17]) and the computation of each ¢(G:) is via an SDP involving
four LMIs matrices of size 2n + 1, 2n, n, and n, respectively. The above reductions
obviously apply to the stronger bound ¥, obtained by adding nonnegativity, i.e.,
by adding the constraints A',..., B* >0 in (2.27).

3. Bounds for Hamming graphs. We indicate here how to compute the pa-
rameters ¥(G) and ¥y (G) when G is a Hamming graph. Given an integer n > 1 and
D C N :={1,...,n}, G is the graph H(n,D) with node set V(G) := P(N) and with
an edge (I,J) if |[I A J| € D (for I,J € P(N)). Thus we now have |V(G)| = 2™
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As G is vertex-transitive, we can use the program (2.27). As the program (2.27)
involves matrices of size O(2"), it cannot be solved directly for interesting values of
n. However, one can use the fact that the Hamming graph G = H(n, D) has a large
automorphism group for reducing the size of the matrices A, ..., B* involved in the
program (2.27). Each permutation o € Sym(n) induces an automorphism of G by
letting o(I) := {o(i) | ¢ € I} for I € P(N), and, for any K € P(N), the switching
mapping sx defined by si(I) := I A K (for I € P(N)) is also an automorphism of
G. Then Aut(G) = {osk | 0 € Sym(n), K € P(N)} and |Aut(G)| = n!2".

It turns out that the matrices A',..., B* appearing in (2.27) belong to the Ter-
williger algebra of the Hamming graph. By using the explicit block-diagonalization of
the Terwilliger algebra, presented by Schrijver [31], we are able to block-diagonalize
the matrices in (2.27) which enables the computation of ¥,(G) for G = H(n, D) for
n up to 20. We recall the details needed for our treatment in the next subsection.

3.1. The Terwilliger algebra. For i,j,p = 0,...,n, let M/;" denote the 0/1
matrix indexed by P(N) whose (I, J)th entry is 1 if |I| =4, |J| =4, and [INJ| =p
and equal to 0 otherwise. The set

n
e D p,n D
A, = Z ol MP" | ab e R
%,7,p=0

is an algebra, known as the Terwilliger algebra of the Hamming graph. For k =
0,...,n, let M}’ be the matrix indexed by P(N) whose (I, J)th entry is 1 if [IAJ| =k
and 0 otherwise. The set

B, = {Zka,? | T € R}

k=0

is an algebra, known as the Bose-Mesner algebra of the Hamming graph. Obviously,
B, C A,, since M’ = vamiﬂ_zp:k ijn As is well known, B,, is a commutative
algebra, and thus all matrices in B,, can be simultaneously diagonalized (cf. Delsarte
[7]). The Terwilliger algebra is not commutative, and thus it cannot be diagonalized;
however, it can be block-diagonalized, as explained in [31]. We recall the main result
below.

Given integers i, 5, k,p=0,...,n, set

e Y e T Srsh | Gy [ (i

u=0
2k\ "2 (n— 2k 2
. g (VT n-
o I O
THEOREM 3.1 (see [31]). For a matriv M = 37, . M ], in the Terwilliger
algebra,
n—=k
n n
(3.3) M >0 < M = (Zaﬁ’j’kxf,j> =0 forkzo,l,...,bj.
P ij=k
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To show this, Schrijver [31] constructs an orthogonal matrix U having the follow-
ing property:

My 0 ... 0 My 0 ... 0

. 0 M, ... 0 _ 0 My ... 0
U MU = ) ) , where My = . . ,

: : K 0 : : .0

0 0 ... My 0 0 ... M,

with block M} being repeated (2) — (kfl) times, for k =0,...,|n/2].

The result extends to a block matrix whose blocks all lie in the Terwilliger algebra
and which has a border of a special form. We state Lemma 3.2 for a 2 x 2 block matrix,
but the analogous result holds obviously for any number of blocks.

LEMMA 3.2, Let A,B,C € Ay, say, A=, a; ;M B =73 b M",
and C =5, . & MP" and define accordingly

4,J,p 1] 6,j 7

n—k n—k n—k
Ak—<2a”ka”> Bk—<Za”k”> Ck—(ZO‘”k > .

1,j=k 1,j=k 1,j=k
Then

(BT C) >0 (B,f Ck) tOVk_O,l,...,bJ.

Proof. The proof follows directly from the above by using the orthogonal matrix
(6¢)- 0

LEMMA 3.3 (see Lemma 1 in [21]). Let M = Zup 0t ijn e A,, ¢ =
S ocixt, where X' € {0, 13PN with x4 = 1 if |I| =4 (for I € ’P N)), and d € R.
Then

d T My =0 forkzL...{%J7
( ?M>>O<:> i (@ et -0
¢ 0= \e M) &

after setting ¢ = (c;\/ (7).

3.2. Compact formulation for ¢(G) for Hammlng graphs. As the graph
G = H(n, D) is vertex-transitive, we have ¢(G) = é(G) by (2.16). It is shown in [21]
how to compute the parameter ¢(G) (when D is an interval [1,d], but the reasoning is
the same for any D). The basic idea is that the matrix My (h;x) appearing in (2.12)
is a block matrix whose blocks lie in the Terwilliger algebra, and thus it can be block-
diagonalized. We recall the details, directly for the parameter ¢(G) from (2.13), as
they will be useful for our treatment of the parameter ¥,(G) in the next section.

Let z be feasible for the program (2.13). As G is vertex-transitive it suffices to
require the condition Ma(h;x) > 0 in (2.13) for one choice of h € V(G). Moreover,
we may assume that the variable z is invariant under the action of the automorphism
group of G. To fix ideas, let us choose the node i := @ of G (the empty subset of V).
The matrix Ms(0; z) has the block form

t el T
(3.4) My(0;z)=[e A B,
b B B
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where A, B, e, and b are indexed by V(G) = P(N), diag(A) = e, and diag(B) = b.
By Lemma 2.1, we have

t—1 T —pT

(3.5) M(0;2) = 0 <= (e_b A-B

) >0 and B > 0.

As z is invariant under the action of Aut(G), it follows that A7 ; = w3 =
xyp gy = Ap g if [I A J] = |I" A J'|. In other words, the matrix A lies in the
Bose—Mesner algebra, say,

n n
(36) A= Zka]? = Z $i+j,2pM
k=0 ,3,p=0
for some reals xj. Moreover, Brj = z¢o1.5y = 20,1,y = Br gy if [I'| = |I],

|J'| = |J], and |[I' N J'| = [I N J|. In other words, the matrix B lies in the Terwilliger
algebra, say,

(3.7) B= Y af M
1,5,p=0

for some reals a? ij- The followmg relations link the parameters x; and z?
LEMMA 3.4. Fori,j,p=0,.

g
7

0

3.8 Ti = T 45 )
: 2P =P = TP 2P
,J Jyt iti—2p,j — Titj—2p,i>

and the edge equations read
(3.9) xﬁjzo if {i,5,i+37—2p}ND#0.

Proof. If |I| = i, then x; = Ag; = 291y = By = 20, Let |[I| =i, |J| = j,
and [T N J| = p. Then x}; = Br,; = By =z} ;. Moreover, z} ; = By j = 2(9,1,7} =
r(1,0,1087) = Brias = 17]_21) ;- This shows (3 8). The edge conditions read By j =
x{mJ}—Olf{|I| |J|, [T & J]} D # 0, giving (3.9). O

We can now use the results from the previous subsection (Theorem 3.1 and Lemma
3.3) for block-diagonalizing the matrices occurring in (3.5). For &k = 0,...,|n/2],
define the matrices

n—k

n—k
(3.10) A = (Z O‘Z}?kx&iﬂ—zp) ) <Z S u)
p

i,5=Fk L,j=Fk

corresponding, respectively, to the matrices A, and B in (3.6) and (3.7). Define the

vector

n

(3.11) éi= < <?) (1 xgﬂv)) e R,

Then the parameter ¢)(H (n, D)) can be reformulated in the following way:
Y(H(n,D)) =min t st. x5, =1and z}; satisfy (3.8) and (3.9), and
A =B =0 fork=1,...,|n/2],
(3.12) By =0 for k=0,1,...,|n/2],

t—1 e’
—
( c Ao—Bo)_()’
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where Ay, By, and ¢ are as in (3.10) and (3.11). To compute ¥>o(H (n,D)), simply
add the nonnegativity condition z7 ; > 0 to (3.12).

3.3. Compact formulation for ¥,(G) for Hamming graphs. We now give a
more compact formulation for the parameter U,(G) when G = H(n, D). As mentioned
above, one has to evaluate £(G;) for various choices of ¢t € N, with ¢(G;) being given
by (2.27). As for the parameter ¥(H(n,D)), we now observe that A!,..., B* and
thus all blocks in the matrices in (2.27) lie in the Terwilliger algebra. (As in the
previous section we fix h := (), the empty subset of N.)

LEMMA 3.5. The matrices A® (s = 1,2) belong to the Bose—Mesner algebra
B, and the matrices B® (s = 1,2,3,4) belong to the Terwilliger algebra A,, say,
As =50 Jx(s); M (s=1,2) and B* = Z”p 0 Y(8)h ; MP (s =1,2,3,4). Then

x(s); = y(s )01 fors=12 i=1,...,n,
(s)j: =wy(s )i+j72p,j = y(s)iﬂ'ﬁpi (for s =1,4),
2)2,_1’:1]'721)’ y(g)z J o y(3)j I

(3.13)
(
(2)2157217,1' fO’f’ 1,5,p = 0,...,n

Moreover, the edge conditions can be reformulated as

y(1)i; =0 if{i.j.i+j—2p}ND#0,
y(2)z,z = y(4)§,z =0 fOT’i = 07 sy T
(3.14) y(2)?, =0 ifi€Dorj=0,
y(3)7, =0 ifi+j—2p€D, ori=0, orj=0,
P T -
y4);,; =0 ifi=0o0rj=0
for distinct i,5 € {0,1,...,n}.
Proof. We use the fact that Al ..., B* satisfy (2.24) and (2.25) where the variable

y is assumed to be invariant under the action of Sym(t) x Aut(G) C Aut(G;). We
have A, A% € B,,, since the entries A} 1.J = Y1y and A2 7.7 = Y{11,271 depend only
on |IAJ| (Indeed, if [I' AJ'| = |I AJ], then there exists o € Aut(G) mapping {I, J}
to {I’,J'}, and thus, by the invariance of y under action of o, yri7,17) = Y107y
and Y1727y = Y(ir,20y-) Similarly, for s = 1,...,4, B® € A, since the entry B} ;
depends only on |I| |J\ and |I N J|. The proof for the identities z(s); = y(s)); (s =
L2)and y(1)}; = -+ = y(l)lﬂ 2p.i 18 identical to the proof of (3.8). Let I, J € P(N),
with |I] = i, |J| =j, and [I N J| = p. Then y(4 )zj = B 1,0 = Y{10.21,37} = Y{10.31,27}
(use the invariance of y under the permutation (2,3) € Sym( )) and thus is equal to
Bfiz = y(4)§,i- Moreover, y(4)f7j = Y{10,21,3J} = Y{11,2031AJ} = Y{21,10,3IAJ} (first
apply the switching mapping by I and then permute the indices 1,2) and thus is equal
to B}*JAJ = y(4); ;) o, Next we have y(2)7; = B%J = Y[11,10,2J} = Y{10,11,21A 7}
(apply the switching mapping by I) and thus is equal to B} ;j5; = y(2)ﬁ;£j72p.
Finally, y(3)7; = B} ; = yar10.20y = B = y(3)7,, and y(3)7,; = Yqor1020 =
Y0.11,2180y = Yqo2riiagsy (first switch by I and then permute 1,2) and thus is

equal to B? =y(2) 7 The identities (3.14) follow directly from (2.25). O
IAJI

i+j—2p,i°
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As the blocks of the matrices in the program (2.27) lie in the Terwilliger algebra,
the matrices in (2.27) can be block-diagonalized, as explained in section 3.1. For this,
define the matrices

n—k n—k
(3.15) poi= (Z az’;fky(s)?ﬂzp,o) ) By = <Z af]nky(s)fy>
P -

i.j=k P ij=k

corresponding, respectively, to the matrices A® (s = 1,2) and B*® (s = 1,2, 3,4), and
define the vectors

(3.16)

a:=< (%) <y<1>8,0—y<1>zi,z->>j_oy 5:=< (%) (y(l)é,i—y<3>z;i>>:0GR"“

By using Lemmas 3.2 and 3.3, we obtain the following reformulation for the parameter
¢(Gy) from (2.27):

(3.17)
0(Gy) = max 2"ty(1)0, s.t. y(s)?; (s =1,...,4) satisfy (3.13) and (3.14), and
1-y(1)g,  a" (t — 1)b7
Ay — By (t = 1)(A3 - B}) - 0,
(t—1)(A§ — BY) + (t — 1)(t — 2)(A% — BY)
A - By (t —1)(A2 — B2) -
( ’ * (t—1)(AL —B}) + (¢ * 1)(1511 2)(A2 — B,%)) =0fork=1,...,|n/2],

B, (t —1)B? B
< A (t_1)Bg+(t—1I§(t—2)B;§> =0 for k=0,....|n/2),

Al — A2 —B}+ B =0 fork=0,...,|n/2],
B} — B} =0 fork=0,...,|n/2],

where A$, Bf, @, and b are as in (3.15) and (3.16). To compute £>¢(G;) simply add
the nonnegativity condition y(s)ﬁ ; = 0 on all variables.

3.4. Numerical results for Hamming graphs. We have tested the various
bounds on some instances of Hamming graphs. In what follows we use the following
convention: For an integer 1 < d < n, H(n,d) (resp., H™ (n,d), H" (n,d)) denotes
the graph H(n,D), with D = {d} (resp., D ={1,...,d}, {d,...,n}). The papers [9,
10, 11] give numerical results for the parameters 9 (G) and 9+ (G) for such instances.
Moreover, a bound related to copositive programming is computed in [11] (called the
KC1-bound in [11] or the x(!) bound in [17]); it is shown in [17] that this bound is
dominated by our parameter 1>¢.

In Table 1, the symbol “*” indicates the strict inequality U,(G) > [¢(G)], which
happens for H(10,8) and HT(10,8), and we indicate in bold the values satisfying LB
= x(G) for the obtained lower bound (LB). (Indeed, in these instances, LB = 2"~ 1
while P(V) can be covered by the 271 distinct pairs {I,V \ I} (I C V) which are
stable sets as n ¢ D.)

The results in Table 1 indicate that the parameters ¥(G) and >o(G) give in
some instances a major improvement on Szegedy’s bound 9+ (G). On the other hand,
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TABLE 1
Bounds for the chromatic number of Hamming graphs.

Graph I(G) | 9T (G) P(G) | Te(G) | ¥>0(G) | Py (G)
H—(7,4) 36 42.6667 64 64 64 64
H™(8,5) 72 85.3333 128 128 128 128
H(10,6) 6 8.7273 | 10.4366 11 10.8936 11
H—(10,6) | 207.36 320 512 512 512 512
H(10,8) 2.6667 3.2 3.9232 5* 3.9232 5*
H*(10,8) 3.2 3.2 3.9232 5* 3.9232 5*
H(11,4) 16 21.5652 | 25.7351 26 25.7351 26
H(11,6) 12 12 12 12 15.2836 16
H=(11,7) | 414.72 640 1024 1024 1024 1024
H—(11,8) | 711.1111 | 819.2 1024 1024 1024 1024
H(11,8) 3.2 4.9383 | 5.7805 6 5.7805 6
H(13,8) 5.3333 | 9.4118 | 12.1429 13 13.6533 14
H(15,6) 27.7647 | 30.7368 | 46.4371 47 50.3036 51
H(16,8) 16 16 16 16 28.4444 29
H(17,6) 35 48.2222 | 86.3086 87 88.3204 89
H(17,8) 18 18 32 32 46.5122 a7
H(17,10) | 6.6666 | 12.6315 | 15.8750 16 25.8405 26
H(18,10) 10 16 18.3076 19 38.8844 -
H(20,6) 59.3735 | 59.3735 | 140.9586 | 141 | 140.9586 -
H(20,8) 41.7143 | 60.9524 | 107.1489 - 136.4115 -

in most cases, the parameter ¥,(G) gives no improvement since ¥,(G) = [¢(G)]. It
could be that this feature is specific to Hamming graphs. As we will see in the next
section, the bound ¥,(G) does improve the bound [¢(G)] for Kneser graphs.

4. Bounds for Kneser graphs. We have seen that the parameter ¥ (G) is
bounded by x*(G) and that, for vertex-transitive graphs, it coincides with the bound
[V(G)|/¢(G). On the other hand, ¥,(G) can sometimes be strictly greater than
[¥(G)], e.g., for the Hamming graph H(10,8) (recall Table 1). We present here some
numerical results showing that ¥,(G) can in fact be strictly greater than [x*(G)] for
Kneser graphs.

Given integers n > 2r, the Kneser graph K(n,r) is the graph whose vertices are
the subsets of size r of a set N, with | N| = n, two vertices being adjacent if and only if
they are disjoint. As shown in [24], a(K(n,r)) = (:fj), and thus x*(K(n,r)) = 2 in
view of (2.2) as K (n, r) is vertex-transitive. Lovész proved that x(K(n,r)) = n—2r+2
in his celebrated paper [23]. Thus the fractional chromatic number and the chromatic
number of K(n,r) can differ significantly, while the fractional chromatic number is
close to the clique number w(K (n,r)) = [%]. Moreover, Lovasz [24] proved that, for

G = K(n,7), a(G) = 9(G). Hence, {(G) = a(G), implying that ¢(G) = ‘z((g))l =
X*(G) = n/r. Therefore, Uy(G) > [n/r]. We show in this section how to compute
Uy (G).

The Kneser graph K(n,r) coincides with the subgraph of the Hamming graph
H(n,{2r}) induced by the subset P—,.(N) := {I € P(N) | |I| = r}. It will be
convenient to view the Kneser graph also in the following alternative way. Fix a set
T C N, with |T| = r, and define

P(N,T):={I",I") e P(T) x P(N\T) | |[I'l = |T"|}.

The mapping

P—+(N) —  P(N,T),

(4.1) T (T\LI\T)
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is a bijection, and [IAJ| = [(T\I)A(T\J)|+|(I\T)A(J\T)| holds for I, J € P—,.(N).
Hence K (n,r) can also be viewed as the graph with node set P(N,T'), with two nodes
(I',I1"),(J',J") € P(N,T) being adjacent if [I' A J'| +|I" A J"| = 2r.

As we will see below, the matrices involved in the program (2.27) for the com-
putation of U,(K(n,r)) lie in B, ,» (r' = n — ), a subalgebra of a tensor product
of two Terwilliger algebras, which has also been studied and block-diagonalized by
Schrijver [31] (in connection with constant-weight codes). We follow the same steps
as in section 3 for the computation of ¢(G;) for Hamming graphs, which we now carry
out for Kneser graphs.

4.1. The subalgebra B, . As above, |[N| = n, and we fix a subset T C N,
with |T| =r, and set ' :=n —r. Fori,5,p=0,1,...,7 (resp., ¢, 5/,¢=0,1,...,0"),
let M3 (resp., Mf,’],) be the matrices indexed by P(T) (resp., P(N \ T)) defining
the Terwﬂhger algebra A, (resp., A, ) as in section 3.1. Let now A, ,. be the algebra
generated by the tensor products of matrices in A, and A,, that is,

’
r
Ar,r’ = E 10711 MP, ®Mi({’,j’ | p,q L, ER

T4t 4 Li g1
4,5,p:1",3",q

Matrices in A, ,» are indexed by the set P(T) x P(N \ T). Consider the subalgebra

By, = Z yPIMPT @ M;{*f | yPf e R

]
4,5,0,9

So B, consists of all matrices from A, , satisfying = i 1 g =0if ¢ # i or j #£ 7.
Hence, for M € B,, and (I,I'),(J, J’) e P(T) x P(N \ 1), M.y, g0 = 0 if
|I| # |I'| or if |J| # |J'|. Therefore any row/column of M indexed by (I,1') ¢ P(N,T)
is identically zero, and we may thus restrict matrices in B, ,» to being indexed by the
subset P(N,T) of P(T) x P(N\T).

For k < r, let M;"" be the matrix indexed by P(N,T), whose ((I,I'),(J,J'))th
entry is equal to 1 if [IAJ|+|I' AJ'| = 2k and to 0 otherwise. Thus M,"" corresponds
to the principal submatrix of MJ), (in the Bose-Mesner algebra B,,) indexed by the
subset P—.(N) and M;"" € B,,» as M;"" =3 My ® Mq’ . Hence
the set

i,3,p,9li+j—p—q=k

= {Zl‘kMg’r | T € R}
k=0

is a subalgebra of B, .
Schrijver [31] proved the following analogue of Theorem 3.1, giving the explicit

block-diagonalization for matrices in B, . For k =0,..., L%J, [=0,..., L%J, set
Wi i={k,k+1,...,r =k} {lLI+1,....,7" =1}

THEOREM 4.1 (see [31]). For a matrizc M =, PIMP @ Mq’ in By,

4,504 Yi

(4.2)

M>0<:>Mkz—<za”k”zyf}q> =0
P:q 4, €W

for each k=0,1,...,|%] andl:O,l,...,{%’J.
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We have the following analogues of Lemmas 3. 2 and 3.3.

PN P q,r’ _ 7 [P q,r’
LEMMA 4.2, Let A= X, alIMPY @ M B =X, 0IMI @ MY
and C'=3%7, . i M ® Mq’r be matrices in By, and define accordingly

— D,q _ q,m P:q
Akl_(ZamkaUl m) ’ Bkl_(Zawk wlm> ’
4,J€EWk 4,J€EWk
_ p,T
Ckl_(i :aljka2]l2j>

1,J €Wk
Then
A B Ay By VJ r’
-— - = R — = . —_— | .
(BT C)—O‘:)<B,Z; o) Z0vk =01, | 5] and1=01,..., |5
Lenua 4.3 Let M = Y20, ool dIMP) © M) € By and ¢ = Y7 cix’,

where x* € {0, 1}PWNT) with x oy =1 if [I| =1 (for (I,I') € P(N,T)) and d € R.
Then

- My =0 fork=0,...,|%],i=0, bJ k41> 0;
(C M>50<:> - d &
Moo.: (5 Moo)to

after setting ¢* = (c;y/(}) (:./))2:0.

4.2. Compact formulation for ¥,(G) for Kneser graphs. In order to com-
pute ¥, (@) for the Kneser graph G = K(n,r), one has to evaluate £(G;) for various
choices of t. As G is vertex-transitive, £(G¢) can be computed by using the program
(2.27). We now fix h :=T € P_.(N) corresponding to (§,)) € P(N,T) as a chosen
node of G. We now show that the matrices A, ..., B* appearing in program (2.27)
lie in the algebra B, ,/, and thus they can be block-diagonalized by using Theorem
4.1. The following lemma is the analogue of Lemma 3.5.

LEMMA 4.4. The matrices A® (s = 1,2) belong to B, and the matrices B*
(s = 1,2,3,4) belong to By,, say, A> = >.._ x(s);M]"" (s = 1,2) and B* =
Z;j’p’qzoy(s)z’]in’; ® M;{f/ (s=1,2,3,4). We have

x()—y() fors=1,2 i=1,...,r
()] =y = y(s)ia i T = vty ,;" . Jors=1.4,
y(@P! =y(2), 00 YB3 =y(3)P,

y3)l =y(2) s foriip,g=0,...,r

(4.3)

Moreover, the edge conditions can be reformulated as

y()if =0 if i=r, orj=r oritj-—p—q=r,
(4.4) y(2)7! =0 dfi=r, orj=0, ori+j—p—q=0,
y(3)7! =0 ifi=0, orj=0, ori+j—p—q=r,
y(4)il =0 ifi=0, orj=0, ori+j—p—q=0.
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I’

Fic. 4.1. Venn diagrams.

Proof. As in the proof of Lemma 3.5, the matrices A',..., B* satisfy (2.24) and
(2.25), where the variable y is invariant under the action of Sym(t) x Aut(G). A
main difference with the case of the Hamming graph is that, for the Kneser graph
G = K(n,r), Aut(G) ~ Sym(n); i.e., the only automorphisms of G arise from the
permutations of N. Recall that ¢ € Sym(n) acts on P—,.(N) in the obvious way, by
letting o(I) = {o (i) | i € I} for I € P—.(N).

Let us first show that A' € Br; that is, A}J depends only on |I A J| (for
1,J € P_.(N)). For this, let I,.J,I",.J' € P_.(N), with |[I A J| = |I' A J|. Then
|[INJ| = |I'NJ’|, and thus there exists ¢ € Sym(n) such that o(I) = I' and o(J) = J'.
Hence, A} ; = yp1r10} = Y{1o(1),10(5)} = Ap_y since y is invariant under the action
of o. The proof for A% € B.,, B* € B,/ is along the same lines.

Let us now prove the identity y(1)7"/ = =y(1)! Zij’ [
identities are along the same lines and thus are omitted. Say, y(l)p 4 = B} 1.7» where
I,J € P—p(N) with [T\I| = i, [T\ J| = j, [(T\I)N(T\J)| = p, and | ([\T)N({J\T)| =
q. See Figure 4.1 for the Venn diagram of the sets I, J, and T. Consider sets
I',J" € P—,(N), which together with the set 7" have the Venn diagram shown in
Figure 4.1. Then By, 5, = y(1);,%;7_,, and there exists ¢ € Sym(n) such that
o(T) = I', o(I) = T, and o(J) = J'. Therefore, y(1)) = Br ; = yprisary =
y{la(I),la(J),la( )} = yarasary = Bl = y(1); zi; b—q- O

For k=0,...,|r/2],1=0,...,[r / 2], define the matrices

(4.5)

[ 0,0 R p,r Pq
Akl - (E :a .7, e z,j ly )O,H—j—p—q) ’ Bkl - <§ :az] e z,] ly >
4,JEWi 1,JEWht

the proofs for the remaining

p,q p,q

corresponding, respectively, to the matrices A® (s = 1,2) and B*® (s = 1,2,3,4), and
define the vectors

(4.6)

a::( 00 (y<1>8:8—y<1>§:21))f : b:=( () (y(”?iﬁ‘“3’233))f

By using Lemmas 4.2 and 4.3, we obtain the following reformulation for the parameter
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0(Gy) from (2.27):

(4.7)
£(Gy) = max (:) ty(l)gzg st y(s)if, s =1,...,4 satisfy (4.3) and (4.4), and
Lyl A (t— 1B

Ago — By (t —1)(Afo — Bo) = 0;

(t = 1)(Ago — Bio) + (t — 1)(t — 2)(AGy — Bgo)

(Allcl — By, (t; 1)(43, — BR) , ) ) “0

(t =1 (A} — By + (t = 1)(t = 2)(AZ, — By)) ~
for k=0,...,|r/2],l=0,...,[7/2], k+1>0;

By (t—1)Bp _ _ 19].
( (t=1)B3, + (t — 1)(t — 2)BY, =0fork=0,...,|r/2],l=0,...,[r"/2];

Al — A3, — B} +BY, =0 fork=0,...,[r/2],1=0,...,[r"/2];
B} — Bl =0 fork=0,...,[r/2],l=0,...,[r'/2],

where A$;, B, @, and b are as in (4.5) and (4.6). To compute £>0(G) simply add
the nonnegativity condition y(s)iv’j‘? > 0 on all variables.

4.3. Numerical results for Kneser graphs. We show in Table 2 below our
numerical results for the bounds W,(G) and W, (G) for several instances of Kneser
graphs. We indicate in bold the values achieving the chromatic number.

5. Computing the new bound ¥ for DIMACS benchmark graphs. So
far we have been dealing with vertex-transitive graphs and with the bounds ¢ (-) and
U,(-). For the formulation of ¢(G), it was observed in section 2 that, when G is
vertex-transitive, it suffices to require in (2.13) positive semidefiniteness of My (h,x)
for only one h € V(G) instead of for all h € V(G). In the case of a nonsymmetric
graph G one would need to require Ms(h,z) *= 0 for all h € V(G); therefore, with

TABLE 2
Bounds for the chromatic number of Kneser graphs.

Graph [X(G) = [n/r] | We(G) | ¥ryo(G) | X(G) =n—2r+2
K(6,2) 3 2 4 1
K(7,2) 4 4 5 5
K(8,3) 3 4 4 4
K(9,3) 3 4 4 5
K(10,4) 3 3 4 4
K(11,3) 4 5 5 7
K(11,4) 3 4 4 5
K(12,3) 4 5 6 8
K(12,4) 3 4 4 6
K(12,5) 3 3 4 4
K(13,5) 3 4 4 5
K(14,5) 3 4 4 6
K(15,3) 5 6 6 11
K(16,4) 4 5 6 10
K(24,6) 4 4 6 14
K(25,5) 5 6 7 17
K(34,7) 5 6 7 22
K(36,6) 6 7 9 26
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n := |V(G)|, in order to compute ¥(G) (resp., £(G;), and thus ¥,(G)), one would
have to solve a semidefinite program with 2n (resp., 4n) matrices of order < n + 1
(resp., < 2n + 1). For graphs that are of interest, e.g., with n > 100, this cannot be
done with the currently available software for semidefinite programming.

For nonsymmetric graphs we propose another variant of the bound ¢ (G). Given
a clique K in G, let My(K;z) denote the principal submatrix of Ms(x) indexed by
the multiset P1(V) U (Uperx{{h,i} | i € V}). Now define the parameter

(5.1) Y(G):=min t st. zo=t z;=1G€eV), Ma(K;z) =0,
’ xy = 0 for all I containing an edge.

Then ¥(G) < ¥ (G) < x*(G). (The left inequality follows by using (2.4), and the

right inequality follows from ¥ (G) < ¥ (G) < x*(G) by using (2.8) and (2.10).)

Set k := |K|, and assume without loss of generality that K = {1,2,...,k}. With

respect to the partition of its index set as {0} U {{i} |i e VIUUr_ {{h,i}|i€ V},

the matrix Ms(K;x) has the block form

t ag al af ... af
ag AO A1 AQ . Ak:
aq Al A1 0 [ 0
MQ(Kax) = as A2 0 A2 )
N .0
ar, A 0 ... 0 A

where ao, ..., ak, Ao, ..., A are indexed by V, a; = diag(A4;) (0 < i < k), ap = e,
(Ao)ij = wij, and (Ap)ij = x5, for h € K, i,j € V. Note that for h € V the
columns of Ay and Ap, indexed by {h} are both equal to aj. Hence, as in the proof
of Lemma 2.1, we can do some row/column manipulations and verify that

_ T _ k T
My(K;z) = 0 <> Lok ¢ (thzlah) =0, Ai,...,Ap=0.
e= p=1an Ao—>_; An

Hence 9 (G) can be computed via a semidefinite program involving k + 1 matrices
of sizes n + 1 (once) and n (k times).

We have conducted experiments for some DIMACS benchmark graphs (studied,
e.g.,in[4,5,8,9, 12, 26, 27]). In Table 3 we present our lower bounds for the chromatic
number of the graphs DSJCa.b. Recall that DSJCa.b are random graphs with a
vertices, two vertices being adjacent with probability 10~1b. The graph DSJR500.1
is a geometric graph with 500 nodes randomly distributed in the unit square, with an
edge between two nodes if their distance is less than 0.1. The graph DSJR500.1c is
the complement of DSJR500.1. The graphs can be downloaded from [34].

In Table 3, the column “LB” contains the previously best known lower bounds
taken from [8, 26, 27], and the values in parentheses come from [3]; the bound 82 for
DSJR500.1c¢ is the size of a clique obtained by using the heuristic of [2]. The column
“UB” contains the best known upper bounds taken from [4, 12, 13], i.e., the number
of colors in the best colorings found so far. The column “K” contains the size of
the clique used for computing the parameter ¥ (G) (the clique is found by using
the heuristic from [2]). We also indicate the value of the theta number J(G) (also
computed in [9, 10] for some instances), which already improves the best lower bound

Copyright © by STAM. Unauthorized reproduction of this article is prohibited.



COMPUTING SDP LOWER BOUNDS FOR x(G) 613

TABLE 3
Bounds for the chromatic number of DIMACS instances.

Graph B | 0@ [ [P@] ] K [ ex©@ | [ex@) [ uB
DSJC125.1 5 4.1062 5 4 4.337 5 5
DSJC125.5 14 (17) 11.7844 12 10 13.942 14 17
DSJC125.9 42 37.768 38 34 42.53 43 43
DSJC250.1 6 (8) 4.906 5 4 5.208 6 8
DSJC250.5 14 16.234 17 12 19.208 20 28
DSJC250.9 48 55.152 56 43 66.15 67 72
DSJC500.1 6 6.217 7 5 6.542 7 12
DSJC500.5 13 (16) 20.542 21 13 27.791 28 48
DSJC500.9 59 84.04 85 56 100.43 101 126
DSJC1000.1 6 8.307 9 5 - - 20
DSJC1000.5 15 (17) 31.89 32 14 - - 83
DSJC1000.9 66 122.67 123 65 - - 224
DSJR500.1¢c 82 (83) 83.74 84 77 84.12 85 85

in several instances. We indicate in bold our best new lower bounds for the chromatic
number. In several instances they give a significant improvement on the best known
lower bound. Moreover, in two instances, we are able to close the gap as our lower
bound matches the upper bound; indeed we find the exact value of the chromatic
number for the graphs DSJC125.9 (x(G) = 43) and DSJR500.1¢c (x(G) = 85), which
were not known before to the best of our knowledge. These results demonstrate that
the bounds ¥k (G) can be quite strong.

One may wonder why we did not add nonnegativity constraints in the formulation
for Y. The reason is that for random graphs adding nonnegativity constraints gives
only a negligible improvement. This fact was already observed for the Lovasz theta
number in [9].

Remarks about the computational results. The computational results re-
ported in Tables 1 and 2 were carried out by using the open source codes for semidef-
inite programming CSDP 5.0 and DSDP 5.8 available, respectively, at [35] and [36].

For finding the large cliques reported in column “K” of Table 3, we used the
heuristic Max-AQO (based on [2]), available at [37]. The values in the columns “9(G)”
and “Yx (G)” of Table 3 were computed by using the boundary point method of Povh,
Rendl, and Wiegele [29], whose code is available at [38].

The semidefinite program for the parameter 1k can indeed be quite large. For
instance, for the graph DSJR500.1¢, it contains one 501 x 501 block and 77 blocks
of size at most 500 x 500, and such a big problem cannot be solved by using solvers
based on interior point methods.

Experiments were conducted on a single machine with an AMD Athlon 64 3500
processor and 1024 MB RAM memory. Here is a rough indication of the times needed
to compute the bounds in Tables 1-3. Each bound in Tables 1-2 could be computed
in less than a minute, as it involves a relatively small SDP; for instance, computing
U, (H(20,6)) is via an SDP with 1502 variables and 47 blocks with sizes ranging from
1 to 43. It was harder to compute the bounds ¥k in Table 3. In fact, we had to
rerun the boundary point code several times for each instance in order to tailor the
parameters of the code and speed up the convergence to an optimal solution. The
computation times for the parameter ¢ i (G) vary from a few minutes (e.g., less than
3 minutes for DCJC125.5 and about 25 minutes for DCJC125.1) up to four days for
the most demanding instance DSJR500.1c.
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